
Monday,	02.12

10.00 Departure	from
	Pokrovsky	Bulvar,	11

9.00	-	10.00 Breakfast 9.00	-	10.00 Breakfast 9.00	-	10.00 Breakfast 9.00	-	10.00 Breakfast

10.00	-	11.00

Degenerate	Kolmogorov	
operators

Sergio	Polidoro
(Modena	and	Reggio	Emilia	University)

10.00	-	11.00

Schroedinger-type	operators
Alexander	Bendikov
(University	of	Wroclaw)

10.00	-	11.00

Closing	lecture
Youri	Davydov

(Université	de	Lille	and	
St.Petersburg	State	University)

12.00	-	12.30 Coffee	break 11.00	-	11.30 Coffee	break 11.00	-	11.30 Coffee	break

12.30	-	13.50

Approximation	of	SDE

Mikhail	Urusov
(University	of	Duisburg-Essen)

Oleg	Butkovsky
(WIAS	Berlin)

11.30	-	12.50

Kolmogorov	equations	

Yana	Belopolskaya
(SPSUACE)

Stanislav	Shaposhnikov	
(HSE)

11.30	-	13.30

SDE	driven	by	stable	processes
Stephane	Menozzi

(Université	Evry	and	HSE)	
Lorenzo	Marino	
	(Université	Evry)

Hao	Zimo
(Wuhan	University)

13.30	-	15.00 Lunch 13.50	-	15.00 Lunch 13.30	-	15.00 Lunch 13.30	-	15.00 Lunch 13.30	-	15.00 Lunch

15.00	-	16.30 15.00	-	16.30 15.00	-	16.20

	Gaussian	processes

Vladimir	Piterbarg
(Moscow	State	University	and	HSE)

Vladimir	Panov
(HSE)

15.00	-	16.30

16.30	-	17.00 Coffee	break 16.30	-	17.00 Coffee	break 16.30	-	17.00 Coffee	break 16.30	-	17.00 Coffee	break

17.00	-	19.00

Opening	lectures

Etienne	Pardoux	
(L’Institut	de	Mathématiques

de	Marseille)

Xicheng	Zhang
	(Wuhan	University)

17.00	-	19.00

McKean-Vlasov	equations

Vasilii	Kolokoltsov	
(University	of	Warwick	and	HSE)
Alexander	Veretennikov
	(University	of	Leeds	and	HSE)	

Jean-Francois	Jabir
(University	of	Edinburgh	and	HSE)

17.00	-	19.00

Finance	and	insurance

Alexander	Gushchin
(Steklov	Institute	and	HSE)	

Mark	Kelbert
(HSE)	

Harold	Moreno-Franco
	(HSE)

17.00	-	19.00

Stochastic	networks	and	
regenerative	processes

Anatoly	Manita
(Moscow	State	University)
	Elmira	Kalimullina	

(ICS	RAS	+	MIIT)
Galina	Zverkina	
(MIIT+	ICS	RAS)

19.00	 Dinner 19.00 Dinner 19.00 Dinner 19.00 Dinner

LSA	winter	meeting	-	2019
Venue:	Snegiri,	Moscow	region

Tuesday,	03.12 Wednesday,	04.12

Stochastic	models	in	physics

Stanislav	Molchanov
(UNC	Charlotte	and	HSE)

Leonid	Koralov	
(University	of	Maryland)

10.00	-	12.00

Thursday,	05.12 Friday,	06.12


